MATH 672-010 Vector Spaces
Prof. D. A. Edwards Due: Nov. 3, 2008

Homework Set 7 Solutions

(a) (2 points) Give an example of an operator whose matrix with respect to some
basis contains only zeroes on the diagonal, but the operator is invertible.

Solution. Let T € L(R?) be given by

rm = (4 8)(2) = (2):

Since we have just switched entries, we should be able to undo this by applying 17" again.
Hence we postulate that T—! = T. Checking, we obtain

T?(x1,22) = T(x2,21) = (1, 72),

so the result is shown.

(b) (2 points) Give an example of an operator whose matrix with respect to some
basis contains only nonzero entries on the diagonal, but the operator is not
invertible.

Solution. Let T € L(R?) be given by

T(z1,70) = (_11 _11> (i;) - (_?;17:1;22)) .

Then we note that T'(1,—1) = 0, so T' is not invertible.

2.
(a) (3 points) Recall that the trace of a matrix A € R™*", denoted tr A, is defined

as
n
trA = E Qi -
i=1

Let B € R™ ™. Prove or disprove that the function (A, B) = tr(BTA) is an
inner product on R™*"™.

Solution. Calculating the function, we obtain

n n
T
(B* A);j § DYivar; = E briak;
P
n

(A,B) =tr (BTA) = ZBTA =) briak:.

i=1 =1 k=1
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Checking the properties, we have that

<AaA> :iiaiz 207

=1 k=1

with (A, A) = 0 if and only if ag; = 0 for all £ and 4, which implies that A = O. So the
first property checks. Checking the remaining properties, we have

(cA+ D,B) = Z Z bri(cA+ D)y = Z Z bri(car; + di;)

i=1 k=1 i=1 k=1
ICZ Z briak; + Z Z bridr; = c (A, B) + (D, B) ,
i=1 k=1 i—1 k=1
<A7 B> = Z Z briar, = Z Z aribr; = (B, A> .
i=1 k=1 i=k k=1

Therefore, this function is an inner product.

(b) (4 points) Let T € L(V, W), V be a vector space over a field F', W be an inner-
product space over F' with a defined inner product Py (wy,ws) for w; € W.
Find conditions on T, if any, such that Py (vy,vy) = Py (T(v1),T(v2)) is an
inner product on V.

Solution. Working through the properties in reverse, we obtain

Py (vi,v2) = Pw(T(v1), T(v2)) = Pw(T(v2), T(v1)) = Pv(v2,v1),
where we have used the fact that Py is an inner product. Continuing to check, we have

Py (cvy 4 v, va) =Pw (T(cvy + v3), T'(v2)) = Pw(cT(v1) +T(vs), T(v2))
=cPw (T(v1),T(v2)) + Pw (T'(v3),T(v2)) = cPv (v, v2) + Py (vs, va),

where we have used the fact that T is linear. Lastly, we have
Py (v,v) = Pw(T(v), T(v)) > 0.

with equality if and only if T'(v) = 0. However, if T has a null space containing some
v # 0, then Py (v,v) = 0 for that v, which contradicts the definition of the inner product.
Thus for Py as defined to be an inner product, 7' must not have a nonzero null space, so
T must be one-to-one.

3. For each of the following candidates, prove that the function is a norm on the
given vector space V (listing any necessary conditions), or show that it violates
some required property.

(a) (2 points) V = C[0,1], [If] = / F)lde
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Solution. Clearly || f|| > 0 with equality if and only if f = 0. Also,

1 1
lefll = / ef ()]dt = / el F @) dt = [l
I£+9l = [ 1@+ 9lde< [ FO1+1g]de =171+ gl
0 0

Therefore, this is always a norm.

k
(b) (3 points) V =P, [Ip|l =Y p*(z:)

i=0
Solution. This is not a norm since
k k
llapll = (ap)*(xi) = a® Y p*(z:) # |all|pl|-
i=0 i=0

(¢) (2 points) V = R, [|A]| = max |ay|
0.
Solution. Clearly ||A|| > 0 with equality if and only if A = O. Also,
lcAll =max |cai;| = |c| max|cai;| = |c[[| Al
ij ij
14 + Bl =max|ai; + bi;| < max (ai;| + |bij|) < maxai| + max[by] = Al + [ Bl

Therefore, this is always a norm.

4. Let x,y € R"™. Consider the following candidates for vector norms:
n 1/p
Il = (Z |x¢\p) D p2 1 [ = max|a].
i=1

(a) (5 points) Show that ||x||, is a vector norm by verifying the properties shown
in class.

Solution. Clearly ||x||, > 0 with equality if and only if x = 0. Also,

n 1/p n 1/p n 1/p
ncxnf(zlwp) =(Zlclplxii”> e (Zw) _ el
=1 =1 =1

To prove the Triangle Inequality, we use Holder’s Inequality, which states that

x'y < |xllpllyllg, p7'+q7 =1,
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Note that if we solve for ¢, we have

p
q= 2: (A)
Therefore, if p > 1, so is ¢ and hence the norm is well-defined. However, ¢ is not defined
for p = 1, so we shall consider that case separately at the end. Note that this relates the
product of the norms to the inner product, which is distributive. In particular, we note
that if [lyl, = 1.
%"y > [|x],. (B)

We would like to construct a particular y that satisfies the equality in (B). Hence, we must
have that

1/p
n n
d_ziyi = | D lasl
j=1 J=1
To match the sums, we let
7.|P
7 — )‘| ;| ) J % 07
j
and y; = 0 otherwise. Then we have
1/p
— ol -
MY ai = ) Lyl
j=1 J j=1
. 1/p—1 " —1/q
A=zl =Dyl :
j=1 j=1

where we have used (A).
Then for ||y||, = 1, we must have that

n
Dyl =1
i=1

q
—\¢

|z ;]P

T
j=1" "

n n

Z || P~V =
j=1 J

Then again using (A), we see that (B) is satisfied with equality. Hence we have

|z [P.
1

x|l = max xy
lyllg=1
[+ 2]l = max (x+2)"y < max x"y+ max 2"y = ||x[|, + ||z,

yllg=1 llyllq=1 llyllq=1
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as required.
For the case p = 1, we have

n n

n n
lx+ylh =) lzi+ vl <D lwil +lyal = D lwal + Y lysl = [1xlh + lly

=1 =1 =1 =1

so the Triangle Inequality is satisfied.
(b) (2 points) Show that

lim x|, = [|%/|co-
p—00
Solution. WLOG let
T = mzax|xz~| = ||%]| o0

Then we have

n 1/p n .
I S P = r(1 (—Z
Jim [jx]l, = lim (;W ) Jim [|x1| ( +ZZ:; .

1/p
p
)] = |z1] = [[%[|oo;
where the result holds because |z;/z1| <1 for all i # 1.

5. (3 points) Let u,v € V. Prove that (u,v) = 0 if and only if ||ul| < [[ju+ av]|| for
every a € F.

Solution. Since the norm is nonnegative, the inequality is equivalent to
[ul® < la+av]® = [u]* + 2R((w, av)) + [|av|?

0 < 2R(a(u, v)) + |al*||v]*.

Clearly if (u,v) = 0, the inequality is satisfied. If the inequality is satisfied, it must hold
for a and —a.

lal?[[v][* = —2R(a (u, v))
[—al*[v]* = —2R(~a (u,v))
0> —4R(a (u,v))
R(a (u,v)) > 0. (A)

Since (A) must hold for real a that are both positive and negative, we must have that
R({(u,v)) = 0. Now let a = bi, where b is real. Then (A) becomes

3(b(u,v)) =0,

which must be true for b that are both positive and negative, so ({(u,v)) = 0. Hence
(u,v) =0.
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6. (4 points) Define an inner product on C[—m, x| as follows:

T

(f,9) = f(x)g(x) dx.

k:1,2,...,n}

(1,sinkx) =0, (sin jz,coskx) =0

Show that the set

1 sin kx cos kx
Ver T T

is an orthonormal set.

Solution. For any nonzero integers j and k,

since we are integrating an odd function over a symmetric domain. Similarly, for any
nonzero integer k,

(1, cos k) — [Smkkﬂ :r 0. (A)

Furthermore, since

cos(j + k)x + cos(j — k)x
5 5

cos(j — k)x — cos(j + k)x
5 5

we see that (cos jx,cos kz) and (sin jz,sin kz) can be written in the form (A) when j # k,

and hence we have that these inner products are zero as well. Hence the set is orthogonal.

To check the norms, we note that

(B)

cos jrcos kx =

sin jx sin kx =

1
e =y=2r = |—| =1,
V2T
1 k ?
cos kx
kx| k k 1,1) = —1
|| cos kx||* = (cos kz, cos kx) = 2( D=1 = NG ,
1 in k ?
| sin kz||* = (sin kz, sin kxz) = 2<1,1>:7r - smﬁgj =1,

as desired.

7. Let V be an inner product space and W = {w,}]" be an orthonormal subset of
V.
(a) (3 points) Prove Bessel’s Inequality:

m
I[* > Z X, W)
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Solution. Let U = Span W. By notes in class, we know that x € V can be written
uniquely as X = proj;; X + z, where z € U, Since z is orthogonal to projy x, we may use
the Pythagorean Theorem to yield

2

m
[1x|* = [lprojy x||* + ||z]|* = ZXWJ wi|| -+ [lz]* = lewj|||wj||2+||z||2

m m
=2l w) Pl + 2l = Z x, W),
Jj=1 J=1

where we have used the definition of projy x and the fact that W is an orthonormal set.
(b) (2 points) Prove that Bessel’s Inequality becomes an equality if and only if
x € Span W.
Solution. The inequality becomes an equality if and only if ||z|| = 0, which implies
that z=0and x € U.
8. (3 points) Let U be a subspace of a finite-dimensional vector space V. Calculate
projy . in terms of projy.
Solution. By notes in class, we know that x € V can be written uniquely as x =
projy X + z, where z € UL. We know that (U1)1 = U, so x € V can be written uniquely
as X =y + projy. X, where y € U. By the uniqueness, we have that z = projy . x, so

projyL X =X — Projy x

proj;i. =1 — proj.



